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/3019 1031719 113019 123119 1/3120 212020 331720 430120 53120 6/30120 713120 §/3120 /3020
9/30/2019  10/31/2019 11/30/2019 12/31/2019 1/31/2020 2/29/2020  3/31/2020  4/30/2020  5/31/2020  6/30/2020  7/31/2020  8/31/2020  9/30/2020
1M Libor  2.02 1.78 1.70 1.76 1.66 1.52 0.99 0.33 0.18 0.16 0.15 0.16 0.15
3M Libor 2.09 1.90 1.91 1.91 1.75 1.46 1.45 0.56 0.34 0.30 0.25 0.24 0.23
12M Libor  2.03 1.96 1.95 2.00 1.81 1.38 1.00 0.86 0.67 0.55 0.45 0.45 0.36
Prime  5.00 4.75 4.75 4.75 4.75 4.75 325 3.5 325 325 3.25 3.25 325

Source: Bloomberg



